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2 Y—-EARE

2.1 T—IE

J-GATE EXHIET A&, XvF I IS UL TRIRENTLE NS Y D230 2 RERFIT R ERUIZ CSV TP/ THD.
BIEX -HTEOHE . BES. #ARELVOTEARNRBIRCINZ. M52 HI23>OUI I MHEEENTTTRIIL(OUCH Fiz(d OMnetAPI), SEXEM(GFD, GTC, I0C)i¢E
DEHREER T DN TES.

B0 ITCH J4— RTFBAESNRBVERT —HO—HIEL T, TEROBEIRBEZED
IOC 3FX : FAK(Fill and Kill)¥> FoK(Fill or Kill)2&, ENEFERN T 25 FE X DIETR.
SIFRMAATEEX : BlIFITEMEENDEXDIER.
I5—FX : FIRMERANOFETRE, XvF TIPS TIS—EL TAIEENITEX DIEER.

*J-NET HRSI(CEE I BIBRISUNERL A\

*ME 2 DESCHATEZIFE R RERBIREIEZ TR,
* YT — A FEOVNESD I-GATE OF —474— R(ITCH 183515k, OMNetAPI JO— RFvZA MEFRBE)LOEEE R U—EHZRIELIRL,
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3 EXFIEIT7A I

3.1 771 itkx

T71 V& X=F1-R XtIhx=F N L=}

OrderTradelnfo_OSE_yyyymmdd.csv UTF-8- , (I>X) =)

OrderTradelnfo_TOCOM_yyyymmdd.csv Csv UTF-8- LF , (B2X) =]

HH 6 KOS AT AEERFNSEZHOT A M2y a3V BB TETOT —4% OSE KU TOCOM &B(C 1 IT7A)UCIREET .
OSE KU TOCOM ENENOES|1EHRZRIIr(IL TR IS, (20194 7 A 1 HN5 2021 £ 9 A 16 HET(E. OSE J71ILOHDHR4E, )
CSV TrAILD 147 RyF I IO IS TUIREN NS H D232 DAY b 1 DDFIRICHEZE TS,

3.2 Hh3L—
SRTEEH
1 B Date 20190301 AR NFEAR,
> SE2 Time 27:21:05.215690342 AN MFEERZ,
kL Security PUT_NK225_190412_ 19875 | 4> NFEESA.
NSoYD3 39T TransactionType AMEND LEARY MDY T2 3094 T , BRDS MBI D@D,
e ENTER: ¥1&EX
4 e AMEND: :TIEEX
e DELET: EUEEX
e TRADE: #%E
It} Price 220 SENXROITEIEER .
5 AMEND AR NT(d, STIESOBEERNETEIND.
BATES Tl 0 NERESNS,
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6 = Volume 40 ENEIERE. ‘
I AMEND AR h Tl STIERBOHENREIND.
ErEfE Value SEX R UFIECBIIZEEE.
7 8800000 R *flikS * S EEMTICE L),
8 FEXD Bid/Ask Ask EXDFTEXST .
TRADE AR RT(E, "Trd"H & EIND,
SRS Flag NIG EXRMRIEDRENEZRS IS5 1R,
9 BHOIZ) - RIAR-IATXY)IBNTEESIEN 3,
ord SE#H( 3.2.1 Flag W3 AR EE— B S,
SEX ID (35h75) AskOrderID 16 ERRELDEX ID,
10 623E6E5200F04869 AMEND A& Uf DELET Tl3. ENTER T/ 5anf OrderID H'5I& N TREENS.
i _ _ LI N TS —DIFE(E. "Error MERESN 2.
11 FXX ID (BULVA) BidOrderID (blank) ELE
12 FRFSERM (FBhF) AskOriginalEntryDate 20190301 LI OFARF TR OB
] _ - ENTER /R> MRAURBANEEZINS
13 FRRFEAERM (BULA) BidOriginalEntryDate (blank) Bt
FRRFERZI(FEDA) AskOriginalEntryTime i1, YO DFTARFEERF A DIF R
14 - | 27:21:03.047182375 ENTER A MG UM ESN S
15 FRFEFEL (BUA) BidOriginalEntryTime (blank) Bk
SESCERERRM (FEh75) AskValidityType GFD LI OERHR. FEOBEOVITNIMHIERESND.
e Bouncing (FAK %fz(& FOK)
16 e GFD
e GTC
e GTD
17 ENBEEE(EV) BidValidityType (blank) BLE
FSAERI (FED7) AskOrderType Limit Order LECEFXDENIER, FEEDBEOVWTNHDERESND.
18 e Limit order
e Market order
ZEIBA (FEhFA) AskChangeReason RYF IS THEZANY MLIEEN TR,
Order updated by user BESN53MEL 3.2.2 ChangeReason NS AREE—EASIR,
20 IS5 FXMIBET txstat DIRDENEESN S,
f51) -420131 (The premium is outside the allowed price limits for this
instrument.)
21 ZEHB (L) BidChangeReason (blank) B.r
27 | DCB LikfEtE DCBUpperLimit 260 sy (R MR LT E(CH13 5 DCB L IRMENE
23 | DCB PiRiEk DCBLowerLimit 160 LAY MIRAEURFSICH15 DCB FIR{BIE
24 | DCBEFER DCBReferencePrice | 519 WA R MIFAEURBEAICH15 DCB EAEfEEY
25 | TP SessionState N_ZARABA AR MBS RICHI By S BB (TSS/ISS). *1
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BBIBL.

Epoch 57 UnixTime LT AR NI LTS T - Epoch Bl +F /TR,
26 1551464465215690342 | fa(g Date #5480 Time #5LDBZIE—E3 5.
_, | OUCH 757 OuchFlag 0 LT OUCH CROTENENEonEind J57.

0=0OMNetAPI, 1=0UCH

*1 FEDODFEATICBENWT,

[=—PY =

KRR

ZIEUKRBRU TORWMBN SR ESN BRI BN ST, IEER YAV IBIROIEIRICE, ITCH FFEOMMDT —H71— FFIAIBIE.
f5l: Ty2a ARREN T E DCB (GBS I2BERIC. 100 YA 70FLA T REDRD TRV IR TAED N YIS REUIGE. DCB BREREICEIRUILN ST 3

>OLI-RCEUT, AR DCB"WERESNINEETAN'N_ZARABA REDEN SR ESNBIZENH DI,

3.2.1 Flag A5 ASEE—E

1N\ MER
FoK Fill or Kill FOK 3FZ.
Fak Fill and Kill FAK ¥,
ov Reloaded order GTC/GTD FEXRE, RIEHEBNS5|IEMINIZES.
IA Inactive Order R _ETHEIMEENTES TEB I RICEFNRE
iIEf\JZT’rél\;?;MEND, DELET) TS Trigger on session order SIFRAREE
ERR Error order I5—F,
MOR Morning AR (CALIBENEEN .
AFT Afternoon BIBRCAIBENTSES,
NIG Night T4 My asHhCQuBENEES .,
Bi Buyer Initiated TIVYS TESINENWTHIHITE,
Si Seller Initiated Ty TESINTED THDHITE .
?,%E:[/)\IE\/)F Oi Opening Initiated FOMETHREUVHIE,
Ci Closing Initiated BIFTHREUHIE,
MOR Morning AHZ RS ENZHITE,
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AFT Afternoon BIGH(CQIRENTZHE.

NIG Night T4 MMy LB ENTETE.,
COM Combo IR TFREUKIE.

CTL Combo to Leg IARKIE (Lo TR RENISEEIEER

3.2.2 ChangeReason H3 AEE—E

Order cancelled by the trader

Order traded

Order inactivated when a user lost connection to the exchange (configurable)

Order updated by user

New order

Market order converted to a Limit order (MTL)

Order cancelled by system

Order cancelled on behalf

Trigger order triggered and converted to an active order

Reserved order refreshed

Order cancelled by system due to a price limit change

Order removed or changed by remove day or date orders flag

Order cancelled due to that trading is halted

Order inactivated due to that trading is halted

ReloadedStartOfDay

Order cancelled after opening action

Trigger on session order (SSO) triggered due to session change

Quote Cancelled Delta MM protection

Quote Cancelled Abs MM protection

Crossing order deleted *1

Order cancelled by the trader
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Order traded

Order inactivated when a user lost connection to the exchange (configurable)

Order updated by user

New order

Market order converted to a Limit order (MTL)

Order cancelled by system

*1: STP(Selt Trade Prevention)#EE(CL > TEXNEDEEINCEZEKT B,

3.3 e

FZRFBHICHITD CSV I IADEFDESNTSICDOWVTIE, BIFK’OrderTradeData _case_examples.xlsx"ZZ R I3 &,
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